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(Bfka2 LaEHE: CME rule 534 http://www.cmegroup.com/tools-information/lookups/advisories/market-
regulation/CMEGroup RA1308-5.html#pageNumber=1)
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( Bf&7\] 2 I, CME Globex Messaging Policy » £ http://www.cmegroup.com/globex/files/revisedmep.pdf )
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(Bfka 2 WaEH: CME rule 575 htip://www.cmegroup.com/tools-information/lookups/advisories/market-
regulation/files/RA1405-5.pdf )
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(Efkal £ a8 CME rule 575 http://www.cmegroup.com/tools-information/lookups/advisories/market-
regulation/files/RA 1405-5.pdf )
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( BfRT] 2 AEEE CME rule 576 https://www.cmegroup.com/elobex/files/tag50rule576.pdf )
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CME % ZFf: Chapter 3: https://www.cmegroup.com/rulebook/NYMEX/1/3.pdf

Chapter 4: https://www.cmegroup.com/rulebook/NYMEX/1/4.pdf

Chapter 5: http://www.cmegroup.com/rulebook/CME/1/5/5.pdf  (*RULE 575)

Chapter 6: https://www.cmegroup.com/rulebook/CBOT/1/6/6.pdf
SFC HK: http://cn-rules.sfc.hk/browse.php?id=4120&type=0
BRAZF: http://www.eurexchange.com/exchange-en/technology/high-frequency trading

(FEENEFALR S - FRlEEEE HIE 2013 £ HEEFE—HF YT High-frequency trading FYVAZE )
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540 ¢ Securities Exchange Act of 1934, Sec.9 “Prohibition Against Manipulation of Security Prices”
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http://www.sfc.hk/edistribution Web/gateway/TC/news-and-announcements/news/enforcement-
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EENFW S (SEC) https://www.sec.gov/edgar/searchedgar/companysearch.html

RS (Manipulative trading — layering and spoofing )
https://www.sec.gov/News/PressRelease/Detail/PressRelease/1370541406190

E3c 5 (Fraudulent Trading - layering )

https://www.sec.gov/news/pressrelease/2015-4.html
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